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2. Mean Squared Forecast Error.
3. Mean Absolute Forecast Error.
4 .Point Forecast.
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2 . Time-Varying Parameter Dynamic Model Averaging.
3. Time-Varying Parameter Dynamic Model Selection.
4., Bayesian Model Averaging.

5. Weighted Least Squares.

6. Bayesian Vector Autoregression.

7. Autoregression (AR) Analysis and Moving Average (MA).
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9. Markov-Switching Vector Autoregression.
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1. Ant Colony Optimization.

2. Particle Swarm Optimization.

3. Artificial Bee Colony Algorithm.
4. Imperialist Competitive Algorithm.
5. Perceptron.

6. Recurrent Neural Network.

7. Convolutional Neural Network.

8. Geometric Brownian Motion.

9. Quantum Harmonic Oscillator.
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1. Dynamic Model Selection.
2. Dynamic Model Averaging.
3. Gupta et al.
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3. Mother Wavelet.
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1. Location Parameter.
2. Dilatation Parameter.
3. Torrence and Compo.
4. Daubechies.
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