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1. Baltagi
2. panel co-integration tests
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|Unrestricted Cointegration Rank Test (Trace and Maximum Eigenvalue)

Hypothesized Fisher Stat* Fisher Stat*
Mo.of CE(s)  (fromfracetest)  Prob. (from max-eigentest) Prob.

None 160.5 0.0000 149.3 0.0000
At most 1 60.42 0.0000 f0.42 0.0000

* Probabilities are computed using asymptotic Chi-square distribution.
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1. Fixed Effect
2. Random Effect
3. Hausman Test
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