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(ARIMA)

Integrated Moving Average
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1 - Multi-Stage Optimization Approach
2 - Back-propagation
3 - Auto-Regressive Integratede Moving Average
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2 - Activation function
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3 - Sigmoid : f(X) =
1+e™
e*—e™
4 - Hyperbulic Tangent (Than) : f(X) =
e” +e

5 - Recurrent Neural Network
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1 - Autoregressive Conditionally Heteroscedasticity
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