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Johnson Transformation for RTN.
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Series: Residuals
Sample 2 395
Observations 384

Mean -1.47e-14
Median -0.040587
Maximum 2.693703
Minimum -2.717252
Std. Dev. 0.969877
Skewness 0.140096
Kurtosis 2745292

Jarque-Bera 2.294149
Probability 0.317564
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RTN: = ao* auEP; + a2 AEP; + a3(S*Epi) + ad(S*AEPI) + ui
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